EUROPEAN FINANCIAL MANAGEMENT

m

"For the increase and dissemination of financial management knowledge"

2004 "MERTON H. MILLER" DOCTORAL SEMINAR
PRELIMINARY PROGRAM

UBS AG, Ausbildungs-und Konferenzzentrum, Viaduktstrasse 33, Postfach, 4002 Basel,
Switzerland, on June 30™, 2004

Distinguished Lecturer: Professor Yakov Amihud, Stern School of Business, NYU

Lecture: "Liquidity and Asset Pricing”

SEMINAR GROUPS

GROUP#1 BANKING, FINANCIAL MARKETS & RISK MANAGEMENT

Title: Does Relationship Banking Create Value? The Role of Belgian Universal
Banks in the 20th Century

Name: Wouter Van Overfelt

University of Antwerp, Prinsstraat 13 (room B-315) 20000 Antwerp, BELGIUM
Email: wouter.vanoverfelt@ua.ac.be

Title: Use of Market Discipline in Supervising Banks in Emerging Markets
Name: Ayse Ece Ungan

Bilkent University, Faculty of Business Administration 06800, Bilkent, Ankara, Turkey
Email:ece.ungan@abank.com.tr, eungan@ttnet.net.tr

Title: External Growth of EU Banks in the Eastern European Countries
Name: Francesca Arnaboldi

Universita Bocconi, IEMIF - Viale Isonzo 25, 20136 Milan, Italy

Email: francesca.arnaboldi@uni-bocconi.it

GROUP#2 CORPORATE GOVERNANCE

Title: Do Monitors Monitor? Write-offs and Corporate Governance
Name: Kristina Minnick

University of Maryland, USA

Email: kminnick@rhsmith.umd.edu



Title: The Role of Institutional Investors in Corporate Governance: The Evolution
of Corporate Governance Systems in Europe

Name: Pedro V Matos

Universidade Técnica de Lisboa, Instituto Superior de Economia e Gestao (ISEG),
Departamento de Gestéao

Rua Miguel Lupi, 20, 1249-078 Lisboa, PORTUGAL

Email: pvmatos@iseg.utl.pt

Name: Chrisostomos Florackis

University of York, Department of Economics

Title: Agency Costs, Ownership Structure and Corporate Governance Mechanisms
in the UK

Email:cf136@york.ac.uk

Title: Corporat Governance: Theory and Practice

Name: Loukas Spanos

National & Kapodistrian, University of Athens, Department of Economics 5, Stadiou str.
2nd floor, P.C. 105 61, Athens, GREECE

Email: ljspanos@econ.uoa.gr

Title: Connections and Firm Value in Emerging Markets

Name: Thitima Sitthipongpanich

Manchester School of Accounting and Finance, University of Manchester, UK
Email: thitima.sitthipongpanich@stud.man.ac.uk

GROUP#3 CORPORATE FINANCE

TITLE: The Impact of External Financing and Taxes on Earnings Management
Name: Christof Beuselinck

University of Gent, Kuiperskaai 55E — 9000 Ghent, Belgium

Email: Christof.Beuselinck@Ugent.be

TITLE: Capital Structure: Empirical Study of the Target Adjustment Model in
SMEs.

Name: Swinnen Silvia

Limburgs Universitair Centrum

Universitaire campus - Gebouw D, 3590 Diepenbeek, BELGIUM

E-MAIL: silvia.swinnen@Iuc.ac.be

Title: The Long-run Performance of Mergers and Acquisitions: Risk or Mispricing?
Name: Meenakshi Sinha

JGSM, Cornell University, USA

Email: ms233@cornell.edu

Title: Essays on Emerging Markets Finance

Name: Pramuan BUNKANWANICHA

University of Paris 1-Pantheon-Sorbonne & Columbia University

ROSES-CNRS Maison des Sciences Economiques, 106-112, bd. de I'Hopital, 75647
PARIS cedex 13, FRANCE



E-mail: Pramuan.Bunkanwanicha@malix.univ.paris1.fr
E-mail: pb2151@columbia.edu

GROUP#4 DERIVATIVES AND FINANCIAL MARKETS

Title: An Empirical Analysis of Pricing Dutch Reverse Convertible Bonds

Name: Marta Szymanowska

Tilburg University, Warandelaan 2, P.O. Box 90153, 5000 LE Tilburg, The Netherlands
Email: m.szymanowska@uvt.nl

Title: On Liquidity Around Large Block Trades: Upstairs Trading Mechanisms,
Price Impacts and Common Factors

Name: Chen Chwen Chwen

University of Southern Switzerland, SWITZERLAND
Email:chwen.chwen.chen@lu.unisi.ch

Email: chenc@]u.unisi.ch

Title:Transparency and Financial Markets: The Case of Anonymity on Euronext
Paris

Name: Christophe Majois

Facultés Universitaires Catholiques de Mons (FUCaM), Chaussée de Binche, 151, 7000,
Mons, BELGIUM

Email: christophe.majois@fucam.ac.be

Title:The Evaluation of Assets and Derivatives Using Non-parametric Methods and
Characteristic Functions

Name: Leonidas Rompolis

Athens University of Economics and Business, 2 Redestou Street, Athens, GREECE
16122

Email: rompolis@in.gr

Title:Testing of Inmunization Strategies in the Spanish Government Debt Market
Name: Maria de la O Gonzalez Pérez

University of Castilla-la Mancha, Facultad de Ciencias Econdmicas y Empresariales
Plza de la Universidad,1, Campus Universitario, 02071 Albacete, SPAIN

Email: MariaO.Gonzalez@ulcm.es

Title: European Stock Markets Integration and Economic Growth
Name: Anna Vasila

University of Athens, Department of Economics, 5 Stadiou Street,

105 62, Athens, GREECE

Email: avasila@econ.uoa.gr




